RBS MQF Course Schedule

Spring 2017 (updated on 11/02/2016) Rev. JN

M T w Th
~Decoding of Fin. Statements
22:010:645:30 Fin. Time Series
ldx:16075 | 9-12pm 26:960:576:01
9:00-11:50 1WP-534 Wang, Idx:12901
Yunsen 1WP-512
2nd yr, Space Limit LIN, X

**See note below

Stochastic Calculus for Finance
26:711:563:01
10:00-12:50 Idx:09633
1WP-118
Ruszczynski

«Advanced Financial

Management MQF Career Mgmt Financial Mod 1
22:390-605-30 22:839:664:41 22:839:571:30
1dx-10152 ldx:16383 ldx:10147
1WP-226 1WP-216
LWp-518 Ades, R Wu, Yangru
Kaplowitz, L. ’ ’
1:00-3:50
Fin. Time Series Data Mining
26:960:576:02 26:198:644:01
ldx: 16884 ldx: 13671
1WP-512 1WP-120
LIN, X Xiong, H
(NJIT) Simulation for Finance OO0P2 Indexing and ETFs
Math 666 22:839:615:30 22:839:695:40
(Math 666:102:13429) ldx:10563 ldx:14173
CKB-316 1WP-118 1WP-220
Horntrop, David Jenq, John Ades, R
wAdl\\//lzr:](;egderI;lgstnCIal «~Portfolio Theory
22:390:608:40
22:390:605:40
ldx:04992
6:00-9:00 ldx:12249 1WP-508
1WP-518 :
Liu, Y

Strope, Brian

Fin. Statmt Anlys
22:390:613:60
ldx: 04150
LIV NB, BE-252
6:40-9:40PM
Guarino, A

MQF Internship 22:839:638:40, ldx: 07549,Wu, Y

MQF Research 22:839:690:01, ldx: 14150 (Prior approval required)
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Classes marked in yellow are core courses
« Classes marked with an infinity symbol " <" means 2nd year only

The MQF program strictly adheres to the following calendar for add/drop and withdrawl penalty periods.
Please plan accordingly. Academic Calendar: http://www.business.rutgers.edu/mba/students/calendars

1. Econometrics, System Simulation (NJIT course), and Financial Time Series are substitutable core courses.
If a student takes one of them as a core course, the student can take another one or two as electives.

2. Financial Institutions and Markets, and Risk Management (offered in the Fall) are substitutable core courses.
If a student takes one of them as a core course, the student can take the other as an elective.

3. Fin. Statement Analysis & Decoding of Corp. Financial Statements are equivalent courses. One can take
either one as an elective course but not both.

4. To register for System Simulation (at NJIT), please fill out the form and follow instructions here:
http://registrar.newark.rutgers.edu/files/njit-crossregform-2012a.pdf

5. If offered in the semester: Tpc: Applied Portfolio Mgt requires an application. Contact Prof. Longo at longojo@gmail.com.
He will interview students and make a selection.

6. Regarding the course registration and SPN request contact information, please see below for more detail.
1. For regular 839 courses, you need to register online by yourself.
2. For any RBS Courses but not 839 courses, you need to contact the person below for the SPN:
For 26:xxx:xxx:xx courses, please contact: Monique DeSilva, 973-353-5371, desilva@business.rutgers.edu
For 22:010, please contact
For any MBA classes (eg: 22:390:xxx:30/40/60): please send your SPN requests to Jane Foss only: jane.foss@business.rutgers.edu
3. For all Non RBS Courses, please send your SPN requests to Jane Foss only: jane.foss@business.rutgers.edu, DO NOT send individual request to department administrators
or professors. See below examples:
---For FSRM courses in the Statistics Department in NB, send request with current transcript to Jane Foss only.
---For Credit Risk Modeling course, do not recommend for students, it is terribly difficult. It will take time to evaluate the transcripts by Mathematical Finance Master's
Program before getting the SPN. Please contact Jane Foss ONLY if you need help.

7. Unless stated to be in New Brunswick (NB), all classes are in Newark.

8. To view your term bill and payment due dates log on to your account here:

https://finservices.rutgers.edu/otb/
You may visit The Office of Student Accounting, Billing and Cashiering for more information here:

http://studentabc.rutgers.edu/



http://studentabc.rutgers.edu/
https://finservices.rutgers.edu/otb/
http://registrar.newark.rutgers.edu/files/njit-crossregform-2012a.pdf

